HSBC Securities (USA) Inc.
Schedule V

Statement of Segregation Requirements and Funds in
Segregation for Customers’ Trading on U.S. Commodity Exchanges

December 31, 2024

(in millions)
Segregation requirements:
Net ledger balances:

Cash $ 6,739
Securities (at market) 1,428
Net unrealized profit (loss) in open futures contracts traded on a contract market (4,651)
Exchange traded options:
Add — Market value of open options contracts purchased on a contract market 197
Deduct — Market value of open option contracts granted (sold) on a contract market (83)
Net equity 3,630
Accounts liquidating to a deficit and accounts with debit balances — gross amount 11
Less — Amount offset by customer owned securities (11
Amount required to be segregated $ 3,630

Funds in Segregated accounts:
Deposited in segregated funds bank accounts:
Cash 27

Securities representing investments of customers’ funds (at market) —

Securities held for particular customers or options in lieu of cash (at market) 334

Margins on deposit with derivatives clearing organizations of contract markets:

Cash 495

Securities representing investments of customers funds (at market) 1,677

Securities held for particular customers or option customers in lieu of cash (at market) 1,074

Net settlement from (to) derivatives clearing organizations of contract markets (20)
Exchange traded options:

Add — Value of open long options contracts 196

Deduct — Value of open short option contracts (83)
Net equities with other FCMs:

Net liquidating equity 2

Securities representing investments of customers’ funds (at market) 25

Securities held for particular customers or option customers in lieu of cash (at market) —

Segregated funds on hand 19
Total amount in segregation 3,746
Excess funds in segregation $ 116
Management Target Amount for Excess funds in segregation 95
Excess funds in segregation over Management Target Amount Excess $ 21

There are no material differences between the preceding computation and the corresponding unaudited Part IT of Form X-17A-5
as of December 31, 2024.
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